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1.5yr Capped S&P 500° Index Notes

J.PMorgan

The following is a summary of the terms of the notes offered by the preliminary pricing supplement hyperlinked below

Summary of Terms
Issuer;

Guarantor:

Minimum Denomination:
Index:

Maximum Amount:
Pricing Date:
Observation Date:
Maturity Date:
Participation Rate:
Additional Amount:

Payment at Maturity:

CUsIP:
Preliminary Pricing Supp

JPMargan Chase Finandial Campany LLC
JPMergan Chase & Ca.

51,000

SAP 500= Index

Al beast $57.00 per §1,000 principal amount note™
January 26, 2024

July 28, 2025

July 31, 2025

100.00%

51,000 » Index Return x Participation Rate, provided that the Additional Amount will not be less

than zere or greater than the Maximum Amount.

Armaturity, you will receive a cash payment, for each 51,000 principal amount note, of $1,000
pius the Addlional Amount, which may be zero and will not be grealer than the Maximurm Amounl.
You are enbifed fo repayment of princpal in full af malunly, subject fo lhe credil risks of JPMorgan

Financial and JPMorgan Chase & Co
48134 THNED

1 Ihttpcfsp_jpmorgan.comido cumenticusipdd 1 34TNEN doctype/Product_Termsheet/'docurnent pdf

Estimated Value:

The esfimated value of the notes, when the terms of the notes are set, will not be less than
S800.00 per 31,000 principal amount note, For more information about the estimated value of the
notes, which will be lower than the price you paid for the notes, please see the hyperlink above.
payrent on the notes is subject to the credit risk of JPMargan Chase Financial Company LLE, as issuer of the notes, and

Ay
JPMergan Chase & Ca., as guarantor of the noles.

*The actual Maximum Amount will be provided inthe pricing supplement and will not be less than $67.00 per 31,000 principal amount

node.

""Heflects Maximurm Ameunt equal to the minimum Mazximum Amount set forth herean, for illusiratve purposes.

The "total return® as used above is the number, expressed as a percentage, that results from comparing the payment at maturity per

1,000 principal amount nate to $1,000.

The hypothetical returns shown above apply only at matunty. These hypothebicals do nol reflect fees or expenses that would be
associated with any sake in the secondary markel. If these fees and expenses were induded, the hypethelical returns shown abowve

would likely be lower

Hypothetical Returns on the Notes at Maturity**

----- Index Performance —— MNote Payoff at Maturity
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Hypaothetical Total Return Hypothetical
Index Return on the MNotes Payment at Matunty
{per $1,000 Note)
80.00% 6.70% $1,067.00
50.00% 6.70% %1,067.00
40.00% B6.70% 31,067 00
30.00% B6.70% $1.,067.00
20,00% 6.70% $1,067.00
10.00% 6.70% $1.067.00
6.7 0% 6.70% $1,067 .00
5.00% 5.00% $1,050.00
0.00% 0.00% %1,000.00
-5.00% 0.00% $1,000.00
-16.00% 0.00% $1,000.00
-30.00% 0.00% $1,000.00
-100.00% 0.00% $1,000.00
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Selected Risks (continued)

Selected Risks * The estimated value of the notes will be lower than the original issue price [price fo public) of the notes
. The estimated value of the notes is dete mined by reference to an intermal funding rate.

+  The noles may not pay more than the prncipal amaunt at maturiy. " . h ,

«  Your maximum gain on the notes is limited by the Maximum Amount * The estimated value of the notes does not represent future values and may differ from others

= Any payment on the notes is subject to the credit risks of JPMargan Chase Financial Company LLC “ . .
and JPMorgan Chase & Co. Therefore the value of the notes prior to maturity will be subject 1o changes  * I value of the notes, which may be reflecled in customer account slatements, may b higher than

) : ; the then current estimated value of the notes for a limited time period,
e o S e NG A Kaen CHiass FRSnES SR LG B S Lack of liquidity: J.P. Morgan Securilies LLG (who we refer to as JPMS | intends ta offer to purchase

F - S the notes in the secondary market but is not required to do so. The price, if any, at which JPMS will be
+ Noinferest payments, dividend payments or vating rights. ' n !
JPMorgan Chase & Co. is curently of the m"rgn jes that make up the Index willing te purchase noles from you in the secondary market, if al all, may resull in a significant loss of

= i - ) your principal.
= %ﬁ&ﬁg;ﬁflam JPMergan Chase Financial Company LLC has no independent operatians and * Patential conflicts: We and our affiliates play a variety of roles in connection with the issuance of noles,

including acting as calculation agent and hedging our obligations under the notes, and making the
assumptions used 1o determine the pricing of the nates and the estimated value of the notes when the
terms of the notes ane set. Itis possible that such hedging of olher trading activities of J.P. Margan or
ils affiiates could result in substanbial refurns for J.P Morgan ard s affilates while the value of the
notes decline

= The tax consequences of the nates may be uncertain. You should consult your tax adviser regarding
the LS. federal income tax conseguences of an invesiment in the notes.

-

The risks dentified above are not exhaustive, Please see "Risk Factors” in the prospectus supplement and the applicable product supplement and underying supplement and “Selected Risk Considerations” in the
applicable preliminary pricing supplement for additional infermation

Additional Infarmation

Any information relating to performance contained in these materials is illustrative and no assurance is given that any indicative returns, periermance or results, whether historical or hypotefeal, will be achieved. These tems are subject to
change, and JP. Morgan undertakes no duty to updata thes infermation. This docwement shall be amended, supersedad and replaced in its antimety by a subsaquant preliminany pricing supple ment andior pricing supplement, and the documents
refarmed to therein. In tha event any inconsistency between the information presentad hersin and ary such praliminary pricing supplemant andlor pricing supplemeant, such praliminary pricing supplamant andior pricing supplamant hall govem.
Past pedormance, and especially hypalhelical back-tested perlormance, s not indicative of futwe results, Actual performance may vasy sgailicanty frem past pedommance of any tygothelical back-lested perfermance. This lype of mformation
has inherent Emitations and you should carefully consider thes: imiations before placing reliance on such infarmation.

IRE Ciroular 230 Disdosure: JPMorgan Chase & Co. and its afiilates de not provid e tax advice. Accordingly, any discussion of U5, tax matiers contained herein (including any sttadhments) is not intended or wiitten to ke used, and cannot be
used, in connection with the prometion, marketing or recommendstion by anyene unafiliated with JPMorgan Chasze & Co. of any of the matters addressed herem or for the purpose of aveiding LS. tax-related panaltios.

Imestment sutability must be dete mined individually for each imvestor, and the financial insiruments describad hersin may not be suitable for all investors. This information is not intended o provide and should not be refied upon as providing
accounting, legal, regulatary or ks advice, Investors shauld consull with thes cwn advisers as lo Biese mallers
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